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AMENDMENTS TO THE CLAIMS 

Please cancel claims 8, 9, 10 and 11 and amend claims 12, 
13, 14 and 18 as indicated in the following listing of the 
claims in accordance with the rules. 



1 . (original) An asset class benchmarking system comprising: 

(a) means for selecting portfolio data from publicized source information; 

(b) means for selecting asset class data from publicized source 
information; 

(c) means for selecting portfolio tracking data from publicized 
source information; and 

(d) means for summing said portfolio data, said asset class data and said 
portfolio tracking data to produce benchmark data. 

2. (original) The asset class benchmarking system of claim 1, wherein said portfolio data 

comprises data level fields and security level fields, said data level fields 
including a portfolio field and a date field, said security level field including a CUSIP 
field and a par amount field. 

3. (original) The asset class benchmarking system of claim 1, v^herein said asset 

class data are matched with said portfolio data. 

4. (original) The asset class benchmarking system of claim 1, wherein said portfolio 

tracking data including management expenses and distribution charges. 

5. (original) An asset class benchmarking system comprising: 

(a) means for selecting portfolio data from publicized source information; 

(b) means for selecting asset class data from publicized source 
information; 

(c) means for selecting portfolio tracking data from publicized 
source information; and 



(d) means for summing said portfolio data, said asset class data and said 
portfolio tracking data to produce benchmark data; 

(e) said portfolio data comprising data level fields and security level 
fields, said data level fields including a portfolio field and a date field, 
said security level field including a CUSIP field and a par amount 
field; 

(f) said asset class data being matched with said portfolio data; 

(g) said portfolio tracking data including management expenses and 
distribution charges. 

6. (original) An asset class benchmarking system comprising: (a) means for selecting 
portfolio data fi-om publicized source information; (b) means for selecting asset class 
data fi-om publicized source information; (c) means for selecting portfolio tracking data 
fi-om publicized source information; (d) means for summing said portfolio data, said 
asset class data and said portfolio tracking data to produce benchmark data; ( e) said 
portfolio data comprising data level fields and security level fields, said data level fields 
including a portfolio field and a date field, said security level field including a CUSIP 

field and a par amoimt field; (f) said asset class data being matched with said portfolio 
data; (g) said portfolio tracking data including management expenses and distribution 
charges; and (h) means for weighting said benchmark data. 

7. (original) The asset class benchmarking system of claim 6, wherein said means for 
weighting said benchmark data comprises: 

(a) tor each ot the securities m said porttolio data, means tor comDmmg tne 
CUSIP and par amount data with pricing data; 



(b) for each of the securities in said benchmark data, means for calculating the 
estimated total market value for said securities pursuant to the following: 



maiket value; 

= total benchmaik maiket value; 
, where 

= the scaling factor for the jth portfoUo/fimd; 

(c) means for adjusting the scaling fector so that the sum of the scali^ 

equal unity pursuant to the following, 
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an 



(by construction). 



8. (canceled) 

9. (canceled) 

10. (canceled) 

1 1 . (canceled) 

12. (currently amended) An asset class benchmarking process comprising: 

(a) selecting portfolio data from publicized source information; 

(b) selecting asset class data from publicized source information; 

(c) selecting portfolio tracking data from publicized 
source information; and 

(d) summing said portfolio data, said asset class data and said portfolio 
tracking data to produce benchmark data; 

(e) said portfolio data comprising data level fields and security level 
fields, said data level fields including a portfolio field and a date field, 
said security level field including a CUSIP field and a par amount 
field; 

(f) said asset class data being matched with said portfolio data; 

(g) said portfolio tracking data including management expenses and 
distribution charges; 

fh) said computer producing a report of said expenses and charges. 
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13. (currently amended) An asset class benchmarking process comprising implementing 
the following steps on a digital computer (a) selecting portfolio 

data from publicized source information; (b) selecting asset class data from publicized 
source information; (c) selecting portfolio tracking data from publicized source 
infonnation; (d) summing said portfolio data, said asset class data and said portfolio 
tracking data to produce benchmark data; (e) said portfolio data comprising data level 
fields and security level fields, said data level fields including a portfolio field and a date 
field, (f) said security level field including a CUSIP field and a par amount field; (g) said 
asset class data being matched with said portfolio data; (h) said portfolio tracking data 
including management expenses and distribution charges; and (i) weighting said 
benchmark data to cause said computer to produce a report settin g forth the resulting 
benchmark data . 

14. (currently amended) The asset class benchmarking process of claim 13, 
wherein said weighting of said benchmark data is effected b v said computer , 
which performs a sequences of steps that comprise oomprig e o : 



(Step I) for each of the securities in said portfolio data, combining the CUSIP 
and par amount dala with pridng dala; 

(St^n) for eadbi of the securities in said faoidmiaric data, calculating the 
estimated total maricet value for said securities pursuant to the following: 

, where N « tiie numbff of securities in that portfolio/fund, and PMV - die poitfolio/fund 
maiket value; 

(Step m) summing iq> all tiie PMVs pursuant to the following, 

, where J = the number of portfolios^funds in tiie bendunark, and TBMV = total 
bendmuuk maricet value; 

(Step IV) cieatuig a scaling &ctor m order to equally weight the equities by 
taking the reciprocal of the weight of each equity pursuant to die following, 

SF ^ = ]/(PMV nTBMV ) 
,\^ere 

SF^ 

» die scaling fector for tiie jtii portfolio/fund; 

(Step V) adjusting tiie scaUng fector so tiiat tiie sum of die scaling factors equal 
unity pursuant to the following, 

ASF^ ^SF^Y^SF^ 
, where 



= the adjusted scaling ftctor for the jifa portfolio/ftmd as follows. 



(Stqp VI) a^usting Ae securities in tiie beod^ 
said securities leo^ eqoal wrigliis by mult^lying e^ 
preselected gnnqs lyy its iqipropriote adjusted scaling ftctor as follows, 

AMVi 

tte a^usted mailBet vafaie <tf seomty i in poitMio/fin^ 

VIQ based on said Slqp VI direcdjr hoeinabafve, creating an adjusted 
weigjit fOT each security in each pcntfolio^^Rmd in the boichmaric: 




= the weight of the ith security in the jib poitfolio/ftmd, and 



(by construction). 



1 5. (original) An asset class benchmarked security produced by a process comprising: 
(a) selecting portfolio data from publicized soxirce information; (b) selecting asset class 
data from publicized source information; (c) selecting portfolio tracking data from 
publicized source infonnation; (d) summing said portfolio data, said asset class data and 
said portfolio tracking data to produce benchmark data; (d) said portfolio data 
comprising data level fields and security level fields, said data level fields including a 
portfolio field and a date field, (e) said security level field including a CUSIP field and a 
par amount field; (f) said asset class data being matched with said portfolio data; (g) 
said portfolio tracking data including management expenses and distribution charges; 
and (h) weighting said benchmark data. 

1 6. The asset class benchmaiked security of claim 1 5, herein said 
weighting of said benchmaik data conqsises: 

(Step I) for each of the securities in said portfolio data, combiniiig tbe CUSIP 
and par amount data witii pridi^ data; 

(Step n) for each of the securities in said benchmaik data, calculating the 

estimated total market value for said securities pursuant to the following: 

, where N = the number of securities in that portfolio/fund, and PMV = the portfolio/fond 

market value; 
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(Step ni) summing iq> all the PMVs pursuant to the following, 

, ^ece J = the number of pOTtfolios/Iunds in die bendmiaik, and TBMV = total 
benchmaik market value; 

(St^ TV) creating a scaling &ctor in order to equally weight the equities by 
taking the reciprocal of the weight of each equity pursuant to the following, 

SF^ =\/iPMV J f TBMV ) 
, where 

SF^ 

= the scaling fiictor for tiie jifa portfolio^iind; 

(Step V) acyustii^ the scaling fiu^tnr so that die sum of die scaling fiu^^ 
unity pursuant to die following, 

ASF^ =SF^ IY,SFJ 
, where 

ASF^ 

= the adjusted scaling fector for the jdi portfolio/fund as follows, 
Y,ASF^^\ 



(Step VI) adgusting die seoBitte in Ihe bei^^ 
said securities receive equal weights by multiplying each security in each of said 
preselected groups by its appropriate adjusted scaling fector as follows, 

,M4iae 
AMV/ 

- the adjusted mailcet value of security i in portfolio/fimd j, and 

(Step VII) based on said Step VI directiy hereinabove, creating an adjusted 
weight for each security in each p(»rtfolio/fiind in tiie benchmaric: 

M 

, where 

» the weight of tiie itii security in the jthportiblio/fiind, and 
(by constnictioii). 



1 7. (original) An asset class benchmarking system comprising: (:a) means for selecting 
portfolio data from first publicized source information; (b) means for selecting asset class 
data from second publicized source information; (c) means for selecting portfolio 
tracking data from third publicized source information; (d) means for summing said 
portfolio data, said asset class data and said portfolio tracking data to produce benchmark 
data; (e) said portfolio data comprising data level fields and security level fields, said 
data level fields including a portfolio field and a date field, said security level field 
including a CUSIP field and a par amount field; (t) said asset class data being matched 
with said portfolio data; (g) said portfolio tracking data including management expenses 
and distribution charges; (h) means for weighting said benchmark data, and (i) means for 
periodically rebalancing said benchmark data by repeating the application of means (a) 
through (h), (j) said portfolio data being derived from publicized filings at the Securities 
and Exchange Commission ("SEC") or the equivalent filings in countries other than the 
United States, or publicized actual periodic official reports involving said portfolio data, 
or publicized lists of the contents of said portfolio data by the entities involved therewith, 
(h) said asset class data being derived from descriptions of said portfolio data or sector 
codes related thereto, and (i) said portfolio tracking data being derived from publicized 
financial performance and expense data related to said portfolio data. 



• 



18. (currently amended) An asset class benchmarking process comprising implementing 
the following steps on a digital computer: : (a) selecting portfolio data from first publicized source 
information; (b) selecting asset class data from second publicized source information; (c) selecting 
portfolio tracking data from third publicized source information; (d) means for summing said 
portfolio data, said asset class data and said portfolio tracking data to produce benchmark data; 
( e) said portfolio data comprising data level fields and security level fields, said data level fields 
including a portfolio field and a date field, said security level field including a CUSIP field and a 
par amount field; (f) said asset class data being matched with said portfolio data; (g) said portfolio 
tracking data including management expenses and distribution charges; (h) weighting 
said benchmark data, and (i) periodically rebalancing said benchmark data by repeating 
the application of (a) through (h) above, G) said portfolio data being derived from 
publicized filings at the Securities and Exchange Commission ("SEC") or the equivalent 
filings in countries other than the United States, or publicized actual periodic official 
reports involving said portfolio data, or publicized lists of the contents of said portfolio 
data by the entities involved therewith, (h) said asset class data being derived from 
descriptions of said portfolio data or sector codes related thereto, and (i) said portfolio 
tracking data being derived from publicized financial performance and expense data 
related to said portfolio data[[,]] to cause said computer to produce a report setting forth resulting 
benchmark data . 
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19, (original) An asset class benchmarked security product produced by a process 
comprising: (a) selecting portfolio data from first publicized source information; (b) 
selecting asset class data from second publicized source information; (c) selecting 

portfolio tracking data from third publicized source information; (d) means for summing said 
portfolio data, said asset class data and said portfolio tracking data to produce benchmark data; 
(e) said portfolio data comprising data level fields and security level fields, said data level fields 
including a portfolio field and a date field, said security level field including a CUSIP field and 
a par amount field; (f) said asset class data being matched with said portfolio data; (g) said 
portfolio tracking data including management expenses and distribution charges; (h) weighting 
said benchmark data, and (i) periodically rebalancing said benchmark data by repeating the 
application of ( a) through (h) above, (j) said portfolio data being derived from publicized filings 
at the Securities and Exchange Commission ("SEC") or the equivalent filings in countries other 
than the United States, or publicized actual periodic official reports involving said portfolio 
data, or publicized lists of the contents of said portfolio data by the entities involved therewith, 
(h) said asset class data being derived from descriptions of said portfolio data or sector codes 
related thereto, and (i) said portfolio tracking data being derived from publicized financial 
performance and expense data related to said portfolio data. 

20. (original) An asset class benchmarked security product produced by a process 
comprising: (a) selecting portfolio data from first publicized source information; (b) selecting 
asset class data from second publicized source information; (c) selecting portfolio tracking data 
from third publicized source information; (d) means for summing said portfolio data, said asset 
class data and said portfolio tracking data to produce benchmark data; (e) said portfolio data 



• 



comprising data level fields and security level fields, said data level fields including a portfolio 
field and a date field, said security level field including a CUSIP field and a par amount field; 
(f) said asset class data being matched with said portfolio data; (g) said portfolio tracking data 
including management expenses and distribution charges; (h) weighting.said benchmark data, 
and (i) periodically rebalancing said benchmark data by repeating the application of (a) through 

(h) above, (j) said portfolio data being derived firom publicized filings at the Securities and 
Exchange Commission ("SEC") or the equivalent filings in countries other than the United 
States, or publicized actual periodic official reports involving said portfolio data, or publicized 
lists of the contents of said portfolio data by the entities involved therewith, (h) said asset class 
data being derived firom descriptions of said portfolio data or sector codes related thereto, and 

(i) said portfolio tracking data being derived ftom publicized financial performance and expense 
data related to said portfolio data, and (k) weighting of benchmark data by the following steps: 

(Step I) for each of the securities in said portfolio data, combining the CUSIP 
and par amount data widi pricipg data; 

(StqpH) for eadi of the securities in said bmclunaik data, calculating the 

PMV^YiPaTf ♦Price, 

estimated totd market value for said securities purwant to the foU^ * 

, where N = the number of securities in that portfolio/fund, and PMV = the portfolio/fund 

market value; 

(Step ni) summing up all the PMVs pursuant to the following, 
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j=* 

, v\4iere J = Renumber of poitfidiosyfunds in fliebeiKdii^^ 

benchmark maricet value; 

(Step IV) creating a scaling &ctor in order to equally weiglit die equities by 
taking flie reciprocal of the weight of each equity pursuant to the following, 

SF ^ = \I{PMV nWMV ) 
, where 

SF^ 

= the scaling Victor for the jth portfolio/fund; 

(Step V) adjusting the scaling fiictor so that the sum of tibie scaling factors equal 
unity pursuant to the following, 

ASF^ =SFJ iY,SF^ 
, where 

ASF^ 

= the adjusted scaling factor for tiie jth portfolio/fund as follows, 
±ASF^^\ 

(Step VI) adjusting die secunties in the boodimaik so that preselected groins of 
said securities receive equal weights by multipl3dng each security in each of said 
preselected groups by its ^propriate adjusted scaling factor as follows, 

AA4V/ ^MV/*ASF^ 
, where 



AMV/ 

= the adjusted market value of securi^ i in portfolio/fond j, and 

(Step VD) based on said Step VI directly hereinabove, creating an adj usted 
weight for each security in each portfolio/fund in the benchmark: 

x/ = AMV/ /(^ 2 AAIV/ ♦J) 
, vrhere 

= the weight of the ith security in die jth portfolio/iiind, and 

(by construction)* 



